N3MEHEHUSA B JOKYMEHT,
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yuemom npae cepuu HOC _PRT MCHI-5Y-001P-522R, nomunanovnou cmoumocmuio 1 000 (Oona
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Ppazmewienus Oupicesvlx 001uzayuil, pazmeuiaemsle RO OMKPbLIMOI NOORUCKE 8 PAMKAX NPOZPAMMbL
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MecTo HaxOXICHHUS SMUTEHTA (B COOTBETCTBHUH C €ro ycTaBoM): Poccuiickasa @Dedepauus, 2o0pod Mockea

Ynpaenaowuii oupexmop-nauansnux Omoena uHgeCMUYUOHHBIX NPOOYKMOE U CEKbIOPUMU3AUUU YNPAGNeH U
cmpyKkmypHuix npodykmog /{enapmamenma 2nobanvnuix puinkog 1140 Coepoank
(na ocnosanuu /loeepennocmu 88-/1 om 26 ¢peepana 2020 200a)

IILU. Bacunves



BHecTH ciieayionye H3MeHEeHUs HA TUTVJIbHBINA JIUCT:

TekeT n3MeHsIeMOil peJaKIMuU:

TekeT HOBOM peqaKIIUM C U3MEHEHUSIMU:

oupoicegole obnuzayuu 0e300KymenmapHule npoyenmuusle
HeKOHeepmupyemple ¢  UEHMPANU3IO6AHHBIM  YYEMmOM  Npae  cepuu
HOC_PRT MCHI-5Y-001P-522R, nomunanwvnoit cmoumocmuio 1 000 (Oona
mbuicaua) pyoaeil Kaxcoasn, ¢c 0amoit nozawienusn 5 mapma 2027 2. ¢ 1831-i1 dens
Cc O0ampl Hauana pamMeuienus Ouprcesvlx o0OAUZauUIl, pazmeujaemvle no
OMKPBIMOI HOORUCKE 8 PAMKAX NPOZPAMMBbL OUPIHCEBBIX 00IUAUUTL, UMeroulell
uoenmugpuxayuonnwiii nomep 401481B001PO2E om 21.10.2015

oupoicegole obnuzayuu 0e300KymenmapHule npoyenmuule
HeKOHeepmupyemple ¢  UEHMPATUIOGAHHBIM  YYEemoM  Npae  cepuu
HOC_PRT MCHI-5Y-001P-522R, nomunanwvnoit cmoumocmuio 1 000 (Oona
moicaua) pyonen Kaxcoasn, ¢ oamoii nocawienua 17 agcycma 2027 2. ¢ 1831-u1
0€Hb ¢ Oambl HAYAIA PAZMEUEHUA DUPIHCEBBIX 00U AUUIL, pa3meujaemble no
OMKPBLIMOI ROORUCKE 8 PAMKAX RPOZPAMMBbL OUPIHCEBHIX 0OIUAUUTL, UMeIOu el
uoenmugpuxayuonnwtii nomep 401481B001PO2E om 21.10.2015

Buectn n3MeHneHus B NVHKT 3 «Cpok pa3MellleHUs EHHBIX OyMar»:

TekeT n3MeHsIeMOil peJaKIMuU:

TexeT HOBOM peaKIIUM C U3MEHEHUSIMH:

Jlata Hawana pasMenieHuss BupkeBBIX oONHraIuii, Win TOPSAOK ee
OTIpEeIICHHS:

Mama nauana pazmewienus bupoicesvix obOnuzayuii onpedensemcs
YROJIHOMOYEHHBIM TUUOM IMUmenma.

HUugpopmayua o oOame mnauana pazmeuwjenus 00axcHa  Obimo
onyonukoeana ImumeHmom 6 popme coodwenua o oOame Hauana
PpazmeujeHus YeHHbIX Oymaz 6 COOMEEMCMEUU ¢ HOPMAMUGHBIMU AKMAMU 6
cihepe punancosvix peinKos 6 ciedyrujue CPpoKu:

- ¢ Jlenme nosocmeit - ne nosonee, uem 3a 1 (Ooun) oenv 00 oamot
nauana pazmewienusn bupoicesvix oonuzayuii.

Mama nauana pazmewienua bupocesvix obnuzayuit moorrcem 0Ovimp
nepenecena (usmenena) pewienuem YROITHOMOYEHHO20 TUYA IMUmMenma, npu
ycnosuu coonroeHus mpedoeanuil K nopaoKy packpvlmus uHgpopmayuu o
nepenoce (usmenenuu) oamel nHauana pazmeuwienus buporceevix obdnuzayuil,
onpeoenennomy 3akonooamenvcmeom Poccuiickoit @edepayuu.

Jlata okoHYaHus pa3MmelieHuss BUpKeBBIX OOJUTAIMN, WIH TOPSIOK ee
OTIpEIeIICHHS:

Jama oxonuanusa pazmewienun bupoicesvix obnuzayuit onpeoensemcs
YROJIHOMOYEHHBIM TUUOM IMUumenma.

Hara Havana pa3merieHus: bupxxesbix oonuraumii: 12 aszycma 2022 2.
Jlata okoHYaHHS pa3MeIeHUs] BUPKEBBIX 00T AIINN:
Hamoit oxonuanusa pasmewienus buporcesvix oonuzayuil aenaemcs
Haubo1ee panHHAA U3 C1e0YIouuUxX oam:
a) 19 aseycma 2022 2.;
0) oama pazmewienun nocieoneii bupoircesoil odvauzayuu.
Ilepuoo c /lamur nauana pazmewienusn bupoicesvix odnuzayuii no /lamy
oKonuanua pazmewienus bupoicesvix obnuzauyuii oanee umenyemca «llepuoo
pazmeuieHun.

Buinyck  Bupotcesvix oOaucayuii He npeononazaemca paimeuiams
mpanwamu.




Buinyck  Bupowcesvix o0aucauyuii He npeononazaemcs pazmeuiamso
mpanwamnu.

Buectn m3menenuns B 11 a63am moanvakra 4.2.1. nyvakra 4 «I1ops/IoK NpHOOpeTEeHU EHHBIX OYMAar IIpH X pa3MenleHun»:

TekeT n3MeHsIeMOil peJaKIMuU:

TexeT HOBOM peaKIIUM C U3MEHEHUSIMH

Omeem o0 npunamuu npeonox;cenuii (ogpepm) o npuodpemenuu
pazmeujaemvix bupiicesvix oonuzayuii nanpaensemcea Yuacmuukam mopzoe,
onpeoensaemvim RO YCMOmMPERuo Imumenma u3 yucia Yuacmuukos mopzoe,
coenaemwiux maxue npeonoxcenus (oghepmol), nymem - GbICHAGICHUA
6CIPEUHBIX AOPECHBIX 3AA60K, NPU IMOM  YOOGIemEopeHue 3aa60K
odonyckaemcsa 6 mom uucie ¢ yyemom cm. 11 Dedepanvnozo 3axkona om
11.06.2021 N 192-®d3 "O eHecenuu u3MEHeHUNl 6 OMOEIbHbIE
3akonodamenvhvle akmul Poccuiickoit @edepayuu'.

Omeem o npunamuu npeonoxcenuit (oghpepm) o npuodpemenuu
pazmeujaemvix bupiicesvix oonuzayuii nanpaensemcea Yuacmuukam mopzoe,
onpeoensemvim RO YCMOmMpPenuio Imumenma u3 yucia Yuacmuukog mopzoas,
coenasuiux maxue npeonoxcenus (oghepmol), nymem  GbICHAGICHUSA
6CIPEUNBIX AOPECHBIX 3AA80K, HPU IMOM YOO6iemeopenue 3ai60K HpuU
pazmeujeHuu He OONYCKAeMcs 6 OMHOUIEHUU UHOCIPAHHBIX JIUY, C6A3AHHBIX C
UHOCHMPAHHBIMU  20CYOAPCHMEAMU, KOMOPble COBEPULAION 6 OMHOULeHUU
POCCUIICKUX 10pUOUUECKUX JUY U (PU3UUECKUX JUY HeopyyHcecmeeHHble
delicmeusa (6 mom 4uucie eciu maxKue UHOCHMPAHHbIE JIUUA UMEIOm
2PAdNCOAHCMEO IMUX 20CYOAPCIME, MECHIOM UX PEeUCMpPAayul, MeCHom
NPEUMYUWEeCMBEHHO20 6e0eHUs UMU XO03AUCMGEHHON O0esAmeabHOCU UlU
MeCmom RPEeUMyULeCMEEHHO20 U361eHeHUA UMU NPUOLLIU OM OeAmeTbHOCHU
AGNAOMCA IMU 20CYOAPCMEa), U ¢ JUHAMU, KOMOpPble HAX00AMCA NOO
KOHmMpoOnem YKa3aHHbIX UHOCHPAHHBIX JUY, HE3AGUCUMO OM MecCma Uux
pezucmpayuu uiu Mecma RPEeUMyuieCimeeHH020 6€0eHUs UMU XO3ATUCHEEHH O
dessmenvHOCHmU, U 0ONYCKAemca 6 mom uucie ¢ yuemom cm. 11 @edepanvrozo
3akona om 11.06.2021 N 192-d3 "O enecenuu uszmenenuii ¢ omoenvHuvle
3akonodamenvhvle akmul Poccuiickoi @edepayuu’’.

Buectn n3menenusd B 20 a63an moanvakra 4.2.1. nvakra 4 «Ilopsinok npuodpeTeHns EHHLIX 0yMAar OIpPH UX Pa3sMeIeHUu N :

TekeT n3MeHsIeMOil peJaKIMuU:

TexeT HOBOM peaKIIUM C U3MEHEHUSIMH:




Anoeppaitmep obecneuusaem Imumenmy O00Cmyn K UHGoOpmauuu,
cooeporcaweiics 6 Ceéoonom peecmpe 3aa60k. Ha ocnoeanuu ananuza Ceoonozo
peecmpa 3a160K Dmumenm hnoO c60eMy YCMOMPEHUIO Onpedensem 3aA6KU
Yuacmnukoe mopzos, komopwie on namepen axyenmoeamv U KOJIUUECHBO
Bupswcesvix obnuzayuii, Komopsie oH HaAMEPEH AKUENnmMOo6ams 6 OMHOUEHUU
3an6ku  Yuacmuuxa mopzoe (Oanee — «AKyenm 3aa60K»), npu IMOM
yooenemeopenue 3AA60K NPU pasmeujeHUU OONYCKACMICA 6 MOM Yucie ¢
yuemom cm. 11 @eoepanvnozo 3axona om 11.06.2021 N 192-@3 "0 eénecenuu
U3MeHeHUull 6 omoebHble 3aKoHooamenvuble akmul Poccuiickou @edepayuu'.

Anoeppaiimep obecneuueaem Imumenmy O0ocmyn K UHpopmayuu,
cooeporcaweiics 6 Ceéoonom peecmpe 3aa60k. Ha ocnoeanuu ananuza Ce00nozo
peecmpa 3aa60K Dmumenm noO c60eMy YCMOMPEHUIO ORnpedensiem 3aA6Ku
Yuacmnukoe mopzos, komopwie on namepen axyenmoeams u KOJIUUECHIBO
Bupiwcesvix obnuzayuii, Komopsle On HAMEPEH AKUENMOAmMs 6 OMHOULEHUN
3an6ku Yuacmunuxa mopzoe (Oanee — «AKyenm 3aA60K»), npu INMOM
yoosnemeopenue 3aa60K HPU PAZMEUW|CHUU He OONYCKaemcs 6 OMHOWEHUU
UHOCHMPAHHBIX JTUY, CEA3AHHBIX C UHOCHPAHHBIMU 20CY0APCHEAMU, KOMOopble
co6epuiaom ¢ OMHOULEHUU POCCUTICKUX HOPUOUYECKUX TUY U (hu3uyecKux auy
HeopyscecmeeHHble Oelicmeus (6 mom uucie eciu maxKue UHOCMpPanHvle Tuya
UMEIOM ZPAHCOAHCIEO IMUX 20CYOAPCHIE8, MECHIOM UX PEZUCMPAUUU, MECHOM
RPEUMYUWEeCMBEHHO020 Be0eHUs UMU XO03AUCMGEEHHON O0eAmeabHOCHU UlU
MeCmom RPEeUMyULeCMEEHHO20 U361eHeHUA UMU NPUOLLIU OM OeAmeTbHOCHU
AGNAOMCA IMU 20CYOAPCMEa), U ¢ JUUAMU, KOMOpble HAX00AMCA NOO
KOHmMpoOnem YKa3aHHbIX WUHOCHPAHHBIX JUY, HE3AGUCUMO OM MeCma Uux
pezucmpayuu uiu Mecma RPEeUMyuieCimeeHH020 6€0eHUs UMU XO03ATCHEEHH O
oessmenvHoOCHmU, U 0ONYCKaemca ¢ mom uucie ¢ yuemom cm. 11 @edepanvrozo
3akona om 11.06.2021 N 192-d3 "O enecenuu uszmenenuii ¢ omoenvHuvle
3akonodamenvhvle akmul Poccuiickoi @edepayuu'’.

Baectn n3menenus B 4 - 6 a03a1bl HOANYHKTA 4.2.6. nyHKTA 4 «[lopAaoK MpuoOpeTeHNs IEHHBIX 0YMAT IMMPH HX Pa3MeIeHuN:

TekeT n3MeHsIeMOil peJaKIMuU:

TexeT HOBOM peaKIIUM C U3MEHEHUSIMH:

Mama nauana Ilepuooa npedsapumenvnozo coopa 3aseéox u /lama
okonuanua Ilepuooa npedsapumenvnozo coopa 3aa60K onpeodensencsa
YROJIHOMOYEHHBIM TUUOM IMUumenma.

Hugopmauusa o Ilepuode npedsapumenvnozo coopa 3aa60K 001MHCHA
Obtmp onyonukosana Imumenmom 6 Qopme cooduieHUs O CyULeCHEeHHOM
akme 06 unvix codvimuax (Oeilicmeusnx), OKA3LIGAIOWUX, NO MHEHUIO
IMUMEHMA, CYULeCHEEHHOE GIUAHUE HA CHOUMOCHIL UIH KOMUPOBKU €20
UEHHBIX OyMaz 6 COOMGEMCHMEUU C HOPMAMUGHBIMU AKMAMU & cepe
dunancosix prinKoe ¢ ciedyroujue cpoKu:

- 6 Jlenme noeocmeii - ne nosonee, uem 3a 1 (Ooun) Pabouuit oenv 00
Jamot nauana Ilepuooa npedsapumenvnozo coopa 3asa60K.

Jama nauana Ilepuooa npeosapumenvnozo coopa 3aaeok: 28 uiona 2022 2.

ama oxonuanusn Ilepuooda npedsapumenvnozo coopa 3aaeok: 11 aecycma
2022 2.

Bpema coopa npedsapumenvhblx 3a80K: e)iceOHEEHO 6 YKA3AHHbIE GblUie
oamul ¢ Kaxcovti Pabdouuit oenv Bupoicu ¢ 10:00 no mockoeckomy epemenu 00
18:30 no mocxoeckomy epemenu.




Buectn n3menenus noanyHKT 4.2.8. nyHkTa 4 «[lopaaok npuoOpeTeHns EHHbIX 0YMAT MPH UX Pa3MeEIeHUI:

TekeT n3MeHsIeMOil peJaKIMuU:

TexeT HOBOM peaKIIUM C U3MEHEHUSIMH

42.8. B caywae ecnum pa3MelleHHME LEHHBIX OyMar mpezrnonaraercs
OCYLIECTBJIATH 3a mpeaenamu Poccuiickoit @enepauru, B TOM YUCIE MOCPEICTBOM
pa3MelieHusl COOTBETCTBYIOLIMX MHOCTPAHHBIX LIEHHBIX OyMar, yKa3blBaeTcs JaHHOE
00CTOSITEIILCTBO.

Pazmewjenue Bupicesvix odnuzayuii He npeononazaemca 0Cyu|ecCmeiams 3a
npeodenamu Poccuiickoit @edepayuu.

4.2.8. B cnywyae ecnu pa3MmelieHUE IICHHBIX OyMar Mpearoiaraercs
OCYIIECTBIISTH 3a npeaenamu Poccuiickoit deneparuu, B TOM YHCIIE TOCPEIACTBOM
pa3MeNIeHUsT COOTBETCTBYIOIIUX HWHOCTPAaHHBIX IIEHHBIX OyMar, yKa3bIBaeTcs
JTAHHOE 0OCTOSATEILCTBO.

Pazmewenue Bupoiicesvix oonuzayuii He
ocywecmenams 3a npeoenamu Poccuiickoii @edepayuu.

npeononazaemcs

B ciydae, eciu OMHOBPEMEHHO C pa3MEINEHHEM ICHHBIX Oymar
TUTAHUPYETCS TMPEUIOKUTh K TPUOOPETCHHIO, B TOM YHCIE 3a mpeaeaaMu
Poccuiickoii  ®enmepan  TIOCPEACTBOM  pa3MEIEHHS  COOTBETCTBYIOIIUX
WHOCTPAHHBIX IEHHBIX OyMar, paHee pa3MelleHHbIC (HAXOASIIMECs B OOpaICHIH)
IIEHHbIC OyMarv 3MHUTCHTA TOTO JK€ BHA, KaTeropuu (TUMA), YKA3bIBAIOTCS: He
naanupyemcsi.

BHecTn n3MeHeHHs B MOANVHKT 2) NVHKTA 7 «HbIe CBeICHU»:

TekeT U3MeHsIEMOil peJaKUMu:

TexeT HOBOM peaKIIUM C U3MEHEHUSIMH

2) CseneHus o BeIIIaTe J[OMOIHUTENHHOTO J0XO0a

Jlononnumensuulii  00X00 A6AAEMCA NPOUEHMHBIM  00X000M RO
bupiicesvim obnuzayuam, onpeoensemvim KaK HPOUEHM OM HOMUHAIbHOU
cmoumocmu (Heno2auwieHHol Yacmu HOMUHAAbHOU cmoumocmu) bupicesoil
obuzauuu, paccuumpléaemulii UcXo0sa u3 cioxcueuieiicsa cmoumocmu bazoeozo
akmuaea.

Ilepuoowt /lononnumensvrozo 0oxooa:

2) CBeneHus 0 BhIILIATE JJONOTHUTENBHOTO JOX0AA

Jononnumensuolii  00X00 AGAAEMCA HPOUEHMHBIM 00X000M HO
Bupoicesvim odnuzayuam, onpedensemplm Kax RpoueHm om HOMUHATLHOU
cmoumocmu (HenoZAWeHHoU Yacmu HOMURANbHOU cmoumocmu) buporcegoii
odnuzauyuu, paccuumvleaemulii UCX00A U3 CAOHCUBUIENCA CHOUMOCHU
bazosoz0 akmusa.

Ilepuoowt /lononnumensvrozo 0oxooa:

MMopsakoBblii HOMeP JdaTa Hauasna nepuojaa JdaTa okoHuaHust
MepPUoa, 32 KOTOPbIi BbIILIATHI nepuoaa BBHILIATHI
BbIILIAYNBAETCS JonosHuTEIHLHOTO JonosHuTE1LHOTO
JonoaHuTENbHBIH J0X0ax aoxonay (JOIIM,)
J10X0/ (mepuos
BBIIJIATHI
JonoTHATETLHOTO
J10X0/125)

Hopsaakoselii Homep | [laTa Hayaja nepuoaa JdaTa okoHuaHust
NMEePUO/Ia, 32 KOTOPbIi BbIILIATHI Mepuoia BbHIIATHI
BBIILUIAYMBAaeETCS JlonoTHUTEIbHOTO JonoJHUTEILHOTO
JonoaHuTtenbHBbIH J0X0ax noxonay (JOIII,)
J0X0/ (mepuosn
BBINJIATHI
JIOTIOJIHUTEJILHOT O
J0X0/125)




1 Jara Havana | JlaTa BBITUIATHI, (Kak OHA Jara Havana | Jlara BBILIATHL,  (Kak
pa3MeleHus yKa3aHa HIKE pa3MenieHus OHa  yKazaHa  HIXe
COOTBETCTBEHHO COOTBETCTBEHHO
[TopsinkoBomy — HOMEpY [TopsinkoBoMy HOMEpY
BBITLJIATHI,) BBITLJIATHI,)
2 JOI O x-1 Jlara BeIMaTel, (Kak oHa JOI O x-1 Jara Beimnate, — (kKak
yKa3aHa HUXKE OHa  yKazaHa  HIXe
COOTBETCTBEHHO COOTBETCTBEHHO
[TopsinkoBomy  HOMEpY [TopsinkoBoMy HOMEpY
BBITLJIATHI,) BBITLJIATHI,)
3 JOI O x-1 Hata MOTralIeHus JOI O x-1 Hara Beimnate, — (kKak
Ob6auraumit OHAa  yKa3aHa  HUXKE
COOTBETCTBEHHO
JlononnumensvHulii 00X00 6bIniauueaemcs ¢ coomeemcmaeywuiyio /lamy [TopsinkoBoMy HOMEpY
eviniamal, U MoabKo 6 ciayuae, ecau /Jonoanumensvuulii 00x00 6yoem donvuie 0. BEITLIATHI,)
JOI O x-1 Jara Beimnate, — (kKak
IopsinxoBbIi OHAa  yKa3aHa  HUXKE
HoMmep nepuoaa | Ilopsaakos COOTBCTCTBCHHO
BBIILIATHI blii HoMep | JlaTa BHILIATBI, JIaTa OleHKH, Ilopsinxosomy  HoMepy
JlomoJIHUTEIbH | BBIIJIATHI, BLIILIATbL,)
JOI O x-1 Hara Beimnate, — (kKak
oro n10X0Aax OHa  yKazaHa  HIXe
1 1 7 mapta 2023 r. 28 thespais 2023 . COOTBETCTBEHHO
2 2 7 mapta 2025 1. 28 despans 2025 . [lopsnkoBoMy HOMeEpy
5 mapra 2027 r. BBILIAThIn)
3 3 (Mata noramieHust 26 ¢espas 2027 . AOI ULk Alata BeIIATRL - (KaK
OGmurammit) OHa  yKazaHa  HIXe
COOTBETCTBEHHO
. . [lopsnkoBoMy HOMepy
bazoewtit akmue: Nunekc et JJunammueckoit Kopsunsr («unexc LeHsr BBITLTATEL,)
JIK»), cocTosieii u3 cieayronux J0JIeBbIX IICHHBIX OyMar: O TlaTa BEULIATEL  (Kak
1. bup:ka 10/1eB0il HEHHOH Ao . OHa  yKasaHa  HHWXKE
HaumenoBan 10J1€BOM
ue 3MnTe13Ta Koz Bloomberg Bamarora Gymarn IEeHHOH ;?:I)T:;ESEE;};HO HOMEpY
Aodeson /ISIN ROTHPOBO | Merounmk onpeesieHus Oymarit B
HEeHHOI K . . JAunamuyge BBIILIATEI,)
Gymaru Lenbr noeoit nennoit CKOli JOIT I x-1 Jara BeILIATBL, (Kak
Oymarn Kop3une OHa  yKazaHa  HIXe

COOTBCTCTBCHHO




ISHARES
MSCI CHINA
ETF

MCHI UQ Honapet
US46429B6719 CIIA

1. HACJAK (NASDAQ)
2. https://www.nasdag.com/
market-activity/funds-and- 100%
etfs/mchi (3Hauenne
“Previous Close™)

[TopsinkoBoMy HOMEpY
BEITLIATHI,)

Anzopumm pacuema Hnoexca ILlenvi /lunamuueckoii Kopzunwi:

Hopsinox
onpeeJIeHAst
Ilen moeBbIX
LHEeHHBIX
Oymar,
COCTABJISIIOIIN
X
JAnnamMudecky
10 Kop3uny

[lena 3aKpbITHS TOJIEBOM IEHHOW OyMaru, COCTaBIISFOIICH
Junamnyeckyro Kopsuny, B Bamore kotupoBok Ha bupike
JOJTIeBOM 1IeHHOH Oymaru B Pabounii nens ba3oBoro aktuBa

Jata Ouenku

AK (t)

Kaxxnprit Pabounit nens bazoBoro aktusa, HauuHas ¢ J{aTe
Havaya pasMenienus O0muranuii (BKIFOYUTENBHO) 1o Jlata
OIICHKH3 (BKITFOYUTEIIBHO)

HNupexc Lennl
JAuHamuyecko
i Kop3unsl (t)

Osznauvaer as Jlater Onenku JIK (t) 3HaueHue,
ornpenenéHHoe PacueTHRIM areHTOM B COOTBETCTBUU CO
cleayromei GopMyIoun:

Wnnexc Iensr 1K (t) = 3/1K:/ HauansHoe 3nauenue 1K, rae

31K — 3nauenne JlunamMndeckoir Kop3uHsl Ha
cootBercTBytomyI0 aty Onenku K (t), B mpouenrax;
Hauvanbnoe 3navyenue JIK — 3nauenue J[unamuueckoi
Kop3zuns B JlaTy Hayana pasmenienuss O0nuranuii, eciu
oHa siBnsercs Pabounm muém Bazosoro akrusa (t=0), mudo
ecnu [lata Hayana pazmenenuss OOnuranuii He sIBIsSETCS
Pabounm nuém bazoBoro aktuBa — ciexyromuii Paboumii

9 JOTITx-1 Hara Beimnate, — (kKak
OHa  yKazaHa  HIXe
COOTBETCTBEHHO
[lopsnkoBoMy HOMepy
BEITIJIATHI,)
10 JOTITx-1 Hara Beimnate, — (kKak
OHa  yKazaHa  HIXe
COOTBETCTBEHHO
[lopsnkoBoMy HOMepy
BEITLJIATHI,)
JOTITx-1 Hara Beimnate, — (kKak
OHa  yKazaHa  HIXe
11 COOTBETCTBEHHO
[lopsnkoBoMy HOMepy
BEITLJIATHI,)
JOTITx-1 Hara Beimnate, — (kKak
OHa  yKazaHa  HIXe
12 COOTBETCTBEHHO
[lopsnkoBoMy HOMeEpy
BEITLJIATHI,)
JOTITx-1 Jara Beimnate, — (kKak
OHa  yKazaHa  HIXe
13 COOTBETCTBEHHO
[lopsnkoBoMy HOMepy
BEITLJIATHI,)
JOTITx-1 Jara Beimnate, — (kKak
OHa  yKazaHa  HIXe
14 COOTBETCTBEHHO
[lopsnkoBoMy HOMeEpy
BEITLJIATHI,)
JOTITx-1 Hara Beimnate, — (kKak
OHa  yKazaHa  HIXe
15 COOTBETCTBEHHO
[lopsnkoBoMy HOMepy
BEITLIATHI,)
16 JOTITx-1 Hara Beimnate, — (kKak

OHa YKa3aHa HIDKC




nenb bazoBoro aktuBa mociue /latel Hadana pa3MeIIeHus
O6nurauuii, pasaoe 100%

3HaueHue
JAunamuyecko
i Kop3unsl (t)

Ha xaxnyto Jaty Ouenxu K (t), onpenensercs B
COOTBETCTBHUU CO cieayIouiel GopMyIIoi:
Lena IKe 1) .
Uena IK;—q

DaKTs ¢
Expe_q X ( CTraBKa;_; X #) ], rae

31K — 3nauenne Jlunamuueckoit Kop3unel Ha Jlaty
Onenku K (t);

31K:.; — 3nauenue J{unammuaeckoit Kopaunsl Ha JlaTy
Onenku JIK (t-1), HEmocpeACTBEHHO MPEALIECTBYIONIYIO
Hate Ouenku JIK(t);

Hena K — Hena Junamuueckoit Kop3unsl Ha Jlaty
Onenku K (t);

Hena AK¢; — Hena Aunamudeckoit Kop3unsl Ha JlaTy
Onenku JIK (t-1), HEmocpeACTBEHHO NMPEALIECTBYIONIYIO
Hate Onenku JIK (t);

Exp¢1 — 3nauenue 3aBucumoctu Ha Jlaty Onenku JIK (t-
1), HenmocpeacTBeHHO NpeanecTBytoulyio Jate OneHku
JAK (1);

(I)aKTt,t-l — KOJIMYCCTBO KaJICHAAPHBIX ,I[Hefl, cyuTas Co

3JIK, = 3/IK,_; X [1 + Exp;_q X (

JTHSI HETIOCPECTBEHHO npeamectBytomiero [lare Onenku
JK (t), BkmtounTtensbHo, 1o Tekymei Jlater Onenku JIK (t),
HCKJIIO4as eé.

CraBKay.; — 3HaueHue 3-mecstuHor craBku LIBOR mis
nomnapos CIIIA, onyOnukoBaHHOE Ha CTPaHUIE
nHpopmamoHHo# cucteMsl Bloomberg (kox: US0003M)
okoio 11:00 o Jlonnonckomy Bpemenu B Jlaty onenku JIK
(t-1), HenocpencTBeHHO TpeAmecTByomyo Jate Onenkn
JK (t). Ecnu Takas cTaBka HE MOXKET OBITh ONpE/IeIICHA HITH
MPEKPaTUT PacCUUTHIBATHCS, PacueTHbIil areHT BbIOepeT
JpYTYIO CTpaHMLly B MHPOPMAIIMOHHBIX cucTeMax Reuters

COOTBETCTBEHHO
[TopsinkoBoMy HOMEpY
BEITIJIATHI,)

JOTITx-1 Hara Beimnate, — (kKak
OHa  yKazaHa  HIXe
17 COOTBETCTBEHHO
[TopsinkoBoMy HOMEpY
BEITIJIATHI,)
JOTITx-1 Jara Beimnate, — (kKak
OHa  yKazaHa  HIXe
18 COOTBETCTBEHHO
[TopsinkoBoMy HOMEpY
BEITLJIATHI,)
JOTITx-1 Hara Beimnate, — (kKak
OHa  yKazaHa  HIXe
19 COOTBETCTBEHHO
[TopsinkoBoMy HOMEpY
BEITLIATHI,)
20 JOI O x-1 Hata MorameHus
OOauramuii

Jonoanumenvuutii 00x00 svinnauusaemcs é coomeemcmaeyouyo lamy
eviniamal, U mMoJIbKo 6 cayuae, ecau /Jononnumensvhulii 00x00 6yoem d6onvuie

0.
Mopsiaxos
blii HOMep
nepuojaa opsinxoB
BBIILUIATHI | bl HOMeEP JaTa BbIIIIATBI, JaTa oueHku,
Jonosnure | BBIILIATHI,
JBHOT'0
J0XO0/ax
1 1 18 Hos106ps 2022 T. 14 HOs16ps 2022 T.
2 2 17 dpespans 2023 r. 13 depamns 2023 r.
3 3 18 mast 2023 1. 12 mas 2023 1.
4 4 18 aBrycra 2023 r. 14 aBrycra 2023 r.
5 5 17 Hos16ps 2023 . 13 Hos6ps 2023 .
6 6 16 despains 2024 r. 12 depamns 2024 r.




nunu Bloomberg i paccuntaer, AeHCTBYSI B KOMMEPYECKH
pa3yMHOM MaHepe, 3HaUYeHHE CTaBKH, HCIIONIb3YS TaKHe
HCTOYHUKH, KOTOPBIE OH CAMOCTOSITENILHO ONPEAEIIHUT B
OTHOLICHUH TAKOW ATk

3aBHCHMOCTD

3Hauenue 3aBUCMMOCTH Ha kKaxayto Jlary Ouenku JIK (t)
OIIpENeNsieTCs B COOTBETCTBUH CO CIEAYIOIEeH POpMyIION:

Exp, = Min [MaxExp, (

LesneBasi_BoslaTHJIBHOCTD ) ]

PeanvsoBaHHasi_Bos1aTUIBHOCTbs—1

rae
Exp: — 3nauenue 3aBucumoctu Ha Haty Ouenku K (t);
MaxExp — 125.00%;
HeneBas_BoaarunabHocts — 10.00%;
PeanuzoBannass_BoJaTHIbHOCTb.1 — 3HAUCHUE
Peanuzosannoit BonarunsHoctu B [laty Onenxu JIK (t-1),
HEMoCpeCTBEHHO npemectyomyto Jate Ouenku K

5

Min [A; B] — o3Ha4yaeT BEIOOp MEHBIIIETO U3 3HAYCHUN A H
b

Peanu3oBanna
A
BoaaruiabHOCT
b

3navyenue PeannzoBannoii BonatunsHoctu Ha moOyto aty
Onenku JIK (t) onpenensercs B COOTBETCTBUU CO
cleayromei GopMyIoun:
PeanuzoBanHas_BosiaTuibHOCTB,
= Max[BonaTI/IJIbHOCTbt,ZO; BonaTI/IJIbHOCTme]

BosaTUABHOCTB, ), = V252 X
ueHaAKt lena MK \\ 1wk Liena /IK,
Zxk — 23k, In (ot
L[eHa,Z[Kt ktj-1 k< llena JK;_
rz[e
k = 20 unu 60;

t = Jlata Ouenku JIK (t);

7 7 17 mas 2024 1. 13 mas 2024 1.
8 8 16 aBrycra 2024 r. 12 aBrycra 2024 r.
9 9 18 Hos106ps 2024 T. 12 Hos16ps 2024 T.
10 10 18 dpespans 2025 1. 12 depamns 2025 r.
11 11 16 mas 2025 1. 12 mas 2025 1.
12 12 18 aBrycra 2025 1. 12 aBrycra 2025 1.
13 13 18 Hos106ps 2025 . 12 Hos16ps 2025 T.
14 14 18 despains 2026 r. 12 depans 2026 .
15 15 18 mas 2026 1. 12 mas 2026 1.
16 16 18 aBrycra 2026 1. 12 aBrycra 2026 1.
17 17 18 Hos10ps 2026 T. 12 Hos16ps 2026 T.
18 18 18 dpespans 2027 1. 12 depans 2027 r.
19 19 18 mas 2027 1. 12 mas 2027 1.
17 aBrycra 2027 r.
20 20 ([ata noramenus 12 aBrycra 2027 1.
O6nuranuit)

bazosvie akmuewi:

[To 1-o#f OOBIKHOBEHHOW aKIIUU CIEAYIOUINX IMHTECHTOB:

1. bup:ka ba3oBoro akTuBa
Bamarwra
HaumenoBanue 5
ISIN Ba3osoro
IMHUTEHTA 2. UcTOYHUK onpee/ieHust
AKTHBA
neHsl bazoBoro aktusa
Pocemiickuii 1. ITAO Mockosckas bupika
ITAO "Hoeatak" |RUOO0AODKVSS 6 2. https://www.moex.com/ru/
Py issue.aspx?code=NVTK
. . |1.TTAO MockoBckas bupxka
'1'_[)%2(0171 T RU0009024277 PO;;;EHCKHH 2. https://www.moex.com/ru/
Py issue.aspx?code=LKOH
Pocemiickuii 1. ITAO MockoBckas bupika
MAO "T'azmpom" |RU0007661625 6 2. https://www.moex.com/ru/
Py issue.aspx?code=GAZP
Pocemiickuii 1. ITAO Mockosckas bupika
ITAO "®ocArpo" |[RUOOOAOJRKTS 6 2. https://www.moex.com/ru/
py issue.aspx?code=PHOR




252 — (hakTop aHHYanM3aUUM IS LeJel pacyera
peann30BaHHON BOJATHIILHOCTH U MPEICTABISAET COOOM
OKHAaeMOe KoanuecTBo Pabounx aHel AKTHBA,
HCIIOJIb3YEMOT0 TIPY OTIpeAeTIeHNH JONOTHUTEIBHOTO
JI0X0J1a, B K&KJOM KaJeHJapHOM ro.y;

In — HatypanbHBId TOTapudM;

Max [A;B] — o3Havaet BEIOOp OOMBIIETO U3 3HAYCHUHN A U
b.

Hena

JAuHamuyecko
i Kop3unsl,

Hena IK

Hena Annamuyeckoit Kopsunsl B mo0yro Haty Onenku K
(t), paccunTaHHAsl B COOTBETCTBUH CO CIEAYIOMICH
¢dopmynoii:

Hena [IK; = Hena IK_, x ( 1+
H3meHeHue 11eHbl lleHHOM GyMaru, ), rae

W3MmeHeHue 1leHbI lleHHON OyMary, =
llenHas 6ymara; + JIUB
( y t t _ 1 , TIIE

llenHas 6ymarag_4

Hena JIKo — 100.00%;

Hena AK¢; — llena JIK Ha [laty onenku JIK (t-1),
HEMoCpeCTBEHHO npemectyomyto Jate Ouenku K
();

llenHas 6ymara; — ueHa 1 (oxHOH) J0I€BOI LIEHHOM

Oymaru, cocrasisitorieii Jlunamuueckyro Kopsuny, B Jlaty
Onenku K (t);

llenHast 6ymara,_, — 1ieHa 1 (0J1HOI) T0JIeBOH IEHHOM
Oymaru, cocrasisitorieit Jlunamuueckyro Kopsuny, B Jlaty
Onenku JK (t-1);

JAWB, — o3Havaer, s 1OJICBOH IIEHHOW OyMaru,
cocrasistomet Jlnnamuueckyro Kopsuny, B [laty Onenku
JK (t) cymmy nuBHIAEHIOB, 111 KOTOpbIX Jata OTceuku Ha
Bupsxe nonesoii ueHHoi Oymaru npuxonutcs Ha Pabounit
neHb ba3oBoro akTuBa, HAXOAIINICS B IEPUOJE MEKIY

I[TAO "I'MK Pocemiickuii 1. ITAO MockoBckas bupika
"Hopunbckuii RU0007288411 6 2. https://www.moex.com/ru/
HUKEJB" Py issue.aspx?code=GMKN

Ilopaook onpedenenus yen bazosvix akmugos:

[enst Ba30BbIX aKTHUBOB: IICHBI 3aKPBHITHS KaXaoro ba3oBoro akTtuBa Ha
cooTBeTcTBYIONEH bupke ba3oBbIX aKTHBOB B COOTBETCTBYIoLIeH Bamrore
BazoBoro aktusa B JlaTy Havyana pa3merneHuss O0auranuii 1 B COOTBETCTBYOIIYIO
Jlaty OIeHKH,, OKPYTIEHHBIE 70 IBYX 3HAKOB TOCJE 3aIsTON, OMyOJINKOBAaHHBIC
Ha cooTBeTcTBYIONIEM VcTouHMKe onpeenenus el bazoBoro akTuBa pasaena
«ba3oBBIe aKTUBED».

Ecimm I_[eHa 100010 13 ba3oBEIX aKTHBOB Ha K31<y}0—nn60 I[aTy OICHKH, HC MOXCT
OBITH ornpeacsiicHa B COOTBCTCTBUU C IIpaBUIIaAMU et OrnpeacjicHud, TO ,I[aTOﬁ
OIIpCACJICHNA BCCX I_ICH ba3oBEIX akTUBOB JJIs TaKOH IL':ITI:I OLCHKU, ABJISACTCA:

a) Crnenytormmii mocne [latel oneHku, Pabounii neHs ba3oBbIX aKTHBOB;

b) Ecnu Llena nro6oro u3 ba3oBbIX akTUBOB HE MOKET OBITH ONpeesieHa B
COOTBETCTBHHU C ITYHKTOM a) HACTOSIIIETO pa3jenia, TO NociaeA0BaTeabHO: 1-if, 2-
H, ..., k-1-i1, k-ii Pabounii nenr ba3oBbIX akTHBOB, mpeamecTByrommii Jlate

OIICHKH, COOTBETCTBCHHO, HO He paHee Pabouero mHsS ba3oBBIX aKTHUBOB,
cnenyroero 3a Jlaroit Hauana pasMerierns OoOnuranuii (T.e. MOCIEA0BaTEIEHO
npoBouTcs onpenenenue Llensl Takoro bazoBoro akTrBa B ykazaHHBIC JaThl, 10
Tex 1mop, noka l{ena Takoro ba3oBoro akTuBa CMOKET OBITH ONpEIeIcHA).

B cjIydac, eCii L[eHa OJHOTI'0 MJIN HCCKOJBKHX Ba30BBIX aKTHBOB HE MOXKET OBIThH
OIIpeACJICHA B YKA3aHHBIC B HACTOSAIICM a63aue JAaThbl, pasMep IIOHOJIHI/ITCHBHOFO
A0X0Ja Ha COOTBCTCTBYIOLIYIO IL':ITy BBIIIJIAThI, YCTAHABJIIMBACTCA PABHBIM HYJIIO.

HauvanbHble Ilenbl Ba30BbIX akTMBOB: IIEHBI 3aKPBITUS Kaxaoro baszoBoro
aktuBa B JlaTy Hauvana pazmemenns OOnurannit

Ecnu Hauanpnas Llena mo0oro u3 ba3oBeix akTuBOB B [laTy Havyana pa3MenicHus
OOsuranuii He MOXXET OBITh OmpesiesicHa B COOTBETCTBHHM C TPaBHIAMM €&
ompeneneHus, To natodl ompegenenus Hauvanphoil Ilenst baszoBoro axTtuBa
SIBJISICTCS TOCIIeNoBaTeNnbHo: 1-i, 2-#, ..., k-1-i, k-ii Pabouuii nmenp ba3oBwix
aKTUBOB, cienyromuid 3a JlaToli Hauama pasmemieHusi bupikeBbx oOmuranuit
COOTBETCTBEHHO, HO HE MO3HEE MOCIeAHEH J]aThl OIIeHKH (T.€. MOCIeI0BATEILHO
npoBouTcs onpeaenenue Llensl Takoro bazoBoro akTrBa B ykazaHHBIC JaThl, 10




Haroit Ouenku 1K (t-1), HEMOCPEACTBEHHO
npenmectBytomeit lare Ouenku JK (t) (uckmoyas e€), no
texymeit Hater Onenku JIK (t) (BKIOYMTENBHO), 32
MHHYCOM HaJIora, IPUMEHHUMOT0 K 10X0/1aM, OTy4eHHBIM B
BHJIE TUBUECHIOB OT MHOCTPAHHON OpraHu3alluu
POCCHUICKMMU OpraHu3alus MU, B TOM YHCIIE
YAEP>KMBAEMOTr0 Y MICTOUYHHKA BBIIJIATH M pACCUUTAHHOTO
10 CTaBKe, MPUMEHSAEMON K AUBHUJICHAAM IO JOJIEBOU
LEHHOH Oymare, cocraBisitomieli JJunamuueckyro Kopsuny,
B CIIy4ae BIaJCHUS €10 POCCUHCKON OpraHu3anueil, ¢
y4€TOM MPUMEHUMBIX ITOJIOKEHHUI JOTOBOPOB 00
n30eKaHuU IBOMHOTO HAJIOTOOOI0KEHUS, B TOM YHCIIe
yIEPKUBAEMBIX Y HCTOYHUKA BBITUIATHI.

Jara orceukn | PabGounii nens ba3oBoro akTrBa Ha4WHAS C KOTOPOTO
MOKYTIKA JTOJICBOM IIEHHON OyMaru, COCTaBIISIONICH
Junamuyeckyro Kop3uny, Ha bupxe noneBoii ieHHON
OyMaru He JlaeT rpaBa Ha MOJydYeHUE CyMMBI paHee
00BSBIICHHBIX TUBUACHIOB. Bo n3bexaHne COMHECHHUH,
nocneaauM Pabounm qaéM ba3oBoro akTuBa, B KOTOPBIH
MOKYTIKA JIOJICBOM IIEHHON OyMaru, COCTaBIISIONICH
Huuamuyeckyto Kop3uHny, 1aeT npaBo Ha NOJyUCHUE
CYMMBEI paHee OOBSBICHHBIX AUBUICHIOB, SBISCTCS
Pabouwnit nensr bazoBoro akTuBa, HEMMOCPEACTBEHHO
npeamecTsytouit Jlare orceuku

Ilopaodok onpedenenus snauenus bazoeozo akmuea:

HauvanbHoe 3nauyeHue ba3oBoro aktusa: 3HaucHue basoBoro akruBa B Jlaty
Hauana pasMemieHust Oonuranuii, npupaBHUBaeMoe K 1.
Jarta onpenenenust HauanbHoro 3nauenns ba3oBoro akrtusa:
a) Jlara wawanma pasmemenust OOnWranuii, eciau Takas Jgara SBISCTCS
Pabouum quém bazoBoro akTuBa;
b) Ecnu He BBHINONHSETCS yCIOBHE, ONMPEACICHHOS IMYHKTOM a) HACTOSIIEro

Tex mop, moka Hawanmenas Ilena takoro ba3oBoro akTuBa CMOXET OBITH
OTIPEJICIICHA).

B clIy4ac, €Cii Hauanphas L[eHa OJHOT'0 UJIN HECCKOJIBKHUX ba30BEIX aKTHBOB HE
MOKET OBITh OIrpecacyicHa B YKa3aHHBIC B HACTOSAIICM a63aue AaTbl, pasMcp
HOHOJ’IHHTCHLHOFO A0X0Ja YCTAaHABJIMBACTCA PABHBIM HYIJIIO.

Yenosue — 1lena xaxxnoro ba3oBoro akTuBa B COOTBETCTBYIONIYIO JlaTy
OLIEHKH;, OJJTHOBPEMEHHO:

a. MOXET OBITh OIpelereHa B COOTBETCTBUU C llopsakom
onpeneneHus 1eH ba3oBbIX akTUBOB, U
b. npeBbimaer 100% ot HauvanbHOW II€HBI COOTBETCTBYIOIIETO

bazoBoro akTuBa ¢ YUCTOM PaBUJI MATEMATUICCKOT'O OKPYTJICHUA 10 KOJIUYCCTBA
CHUMBOJIOB, YKa3aHHBbIX B pa3acic «HOpSI,I[OK OMpeACJICHNUA LICH BbazoBrix
AKTHUBOB).

Paoouue onu bazoevix axkmueos: Kaxnplii 1eHb, B KOTOPBII
OCYILIECTBIISIFOTCS. TOPTOBBIE OMNEpallMl CO BCeMH ba3oBBIMM aKTHBaM Ha

COOTBCTCTBYIOIIHUX BI/Ip)KaX ba3oBEIX akTHBOB.

Tlopaook onpedenenus pazmepa /lonoarnumenbuozo 00xooa:

B cnyuae neevinonnenus Ycnoeua /lononnumenvulii 00x00 pasen 0
(Hyno).

B cnyuae evinonnenus Ycnoeun /lononanumensmuiit 00x00 6 npoyeHmax
Ha coomeemcmeyrouiyio /lamy eviniameul, paccuumsléaemcsa no ciedyrouieii

copmyne:

A0(%) = P, roe:

JUT (%)— pa3mep JlOMONHUTENLHOTO JI0X0/a B MPOIICHTaX, OKPYTJIEHHBINH 110 4
3HAKOB TIOCJIE€ 3alsITON COTJAaCHO MpaBHWJIAM MaTeMaTHYECKOTO OKPYTIICHUS
(OKpyTJIeHHE YeTBEPTOro 3HAKa IOCJC 3arsiTON MPOW3BOIUTCS IO MpaBUIaM
MaTEMaTHYECKOTO OKPYTJICHUS: B CIy4ae, CIM ISTHIA 3HAK MOCIe 3amsTon
Ooybpllle WU paBeH S5, YETBEPTHIM 3HAK MOCJC 3alsTON YBEIMYMBACTCS Ha
SIMHUITY, B CITydae, eCIIH MATHIA 3HAK TOCIE 3aMATOW MEHBIIIE 5, YeTBEPTHIH 3HAK
MOCJIe 3aNATON HE U3MEHSCTCS ),

P — INapametp (kak oH onpezenex B [Iporpamme bupskeBbix o0nuranmii),
paBHbIA 3.0625%);




pasnena, To Jatoit onpeaenenus HauansHoro 3Hauenus bazoBoro aktuBa
SIBIIICTCS TepBhId Paboumii neHp bazoBoro aktuBa mocie [latel Havanma
pasmemienuss OOnuranmii, HO He mo3gHee JlaThl (t.e.
MOCJIEIOBATENBHO MPOBOAUTCS ompeaeneHue HawyanpHOro 3HaueHUs

OLICHKU3

ba3zoBoro axtuBa B YKa3aHHbIC OaThbl, OO0 TCEX IIOp, IIOKa Hauansnoe
3HaueHue ba3oBoro akTuBa MOKeT OBITh OHpe}_IeJ'ICHO).
B cjydac, €Ciik HauansHoe 3naucHre ba3oBoro akTuBa He MOXKET OBITh
OIIPCACJICHO B YKAa3aHHBIC B MIPCABIAYIIICM a63aue AaThbl, pasMep
HOHOJ’IHHTCHLHOFO A0X0Ja YCTAaHABJIMBACTCA PAaBHBIM HYIJIIO.

3nauyenue ba3oBoro akTuBa: 3HaueHUE ba30BOro akTHBa B COOTBETCTBYIOLIYIO
Jaty oneHKu,

JaTa onpenenenns 3HaueHus bazoBoro akTuBa sBIsSIeTCSI COOTBETCTBYIOIIAS
JlaTa oLeHKH, TP YCIOBHHU:

a) YTO Takas jJara sBisercs Pabounm qHeM ba3oBoro akTHBa;

b) Ecnu He BHINONHSETCS yCIOBHE, ONMPEACICHHOE IMYHKTOM a) HACTOSIIErO
pasnena, To Jlaroit onpeneneHus 3HaueHus ba3zoBoro akTuBa, SIBISETCS
nepBblii PaGounii neHbp baszoBoro akrmBa, cienyrommuii mocie Jlara
OIICHKH,, HO He mno3nHee PaOouero nmHs, npemmecTByromero J[lare
BBIILIATHI,;

c) Ecmu He BBIMONHAIOTCS YCIOBHSA, ONMPENSIEHHBIC T, a) U b) HACTOAIIECTO
pasznena, To Jlatoit ompeneneHus 3HaueHUA ba3oBOro akTuBa SIBISETCS
nocneaauii Pabounit nens basoBoro aktuBa 70 cooTBeTcTByMOMmIEH JlaTa
OIICHKH,, HO He paHee JlaThl OLICHK Uy 1.

B cnyuae, eciiu 3nauenne ba3oBoro akTrBa He MOXKET OBITH OTIPEICICHO B
YKa3aHHBIC B MIPEbITYIIEM ad3alie AaThl, pazmMep JJonoaHuTeTpHOro J0X0a 3a
cooTBeTcTBYIONMIA [lepron HaOMOICHNSI, YCTaHABINBACTCS PABHBIM HYITIO.

Yenosue — 3nauenne ba3oBoro akTHBa B COOTBETCTBYIOLIYIO JlaTy OLEHKU,
3a cooTBeTcTBYIOIMH [lepron HabmoaeH s, OTHOBPEMEHHO:

a. MOKET OBbITb OMNpEIENICHO B COOTBETCTBUU C TOPSIKOM OIpEIeICHHUS,
yKa3zaHHbBIM B pazgene «[lopsinok onpenenenus 3HaueHus: bazoBoro aktusay, u

b. mpeBbimaer HavansHoe 3Hauenne bazoBoro aktusa.

Pabouue Oonu: Jluu, He SABISAIOMIMECS BBIXOJAHBIMU WU MPa3THUYHBIMU
nusimMu B Poccuiickoit @enepanuu

Hlopsaook pacuema cymmol /[onoaHUmMENbHO20 00X00a, NOONEHCAULE20
eviniame Ha o0Hy bupoicesyro oonuzayuio:

I (py6.) = Nom*[1J1(%), rne

JJ1(%) — pa3smep JloMOTHHUTENBHOTO TOXONA, PACCUUTAHHEIA B TOPSIIIKE,
YKa3aHHOM BBIIIIE, B TIPOIICHTAX;

Nom — HOMUHaNBbHAs CTOMMOCTH (HETOTamieHHas YacTh HOMUHAILHOM
CTOMMOCTH) oHOW bupxkeBoii obnuranmu, B pyosnsx Poccuiickoit @eneparym.

JlomonHuTenbHbIH 10X01 B pyOsx Poccuiickoit Denepariiu, moiexanuit
BBIINIATE HA OJHY BUpPKeBYIO OOIUTanuio, pacCUUTHIBACTCS C TOYHOCTHIO JIO
BTOPOTO 3HaKa TOCJIE 3amsATol (OKPYIJICHHE BTOPOTO 3HAaKa TIOCHE 3amsTon
MPOU3BOAUTCS MO MpaBMWJIAM MAaTEMAaTHYECKOTO OKPYIJICHHUsS: B Cilyyae, eclid
TPETHIA 3HAK TIOCTIE 3aMaTOi OOJbIe WIKM paBeH S5, BTOPOW 3HAK MOCHE 3aIlsATOM
YBEIMYUBACTCS HA EAUHUILY, B CIIy4ae, €CIIM TPETUM 3HAK MOCJIE 3aMsITOH MEHBIIIE
5, BTOpOIi 3HAK TOCIIE 3aMsTON HE U3MCHSETCS).




Pabouue onu bazosvix akmueoe: JlHW, Korja TPOBOJSATCS TOPTH IO
J0JIeBOM 1ieHHOW Oymare, Bxoasamierd B JuHamumueckyro KopsuHy, Ha bupxe
JI0JIEBOH LIEHHOH Oymaru.

Tlopaook onpedenenus pazmepa /lonoanumenbnozo 00xo00a:

B cnyuae nesvinonnenus Ycnoeua /lonoanumenvhviii 00x00 pasen 0
(Hyno).

B cnyuae evinonnenusn Ycnoeusn /lonoanumensHuulii 00xX00 8 RPOUEHmMax
Ha coomeemcmeyouiyio /lamy vblniamol;.; paccuumsléaemcs no ciedyrouiei

cdopmyne:

Ii2(%) = PIx (Unoexc Llenvt JIK, - 1)/USDRUBpsy X USDRUBoun
x100%,

UL 1-2(%) — pazmep JLOMONMHUTENBHOTO T0X0Aa B MPOLEHTaX, OKPYTJIEHHBIN
70 4 3HAKOB IMOCJIE 3aIATOW COTIACHO MPaBUJIaM MaTeMaTHYECKOTO OKPYTJICHHS
(OKpyrieHre YEeTBEPTOrO 3HaKa IOCHE 3aIsITOM MPOM3BOJAHUTCS IO TpaBHIIaM
MaTeMaTHYEeCKOT0 OKPYTJICHUSI: B CIIydae, eCIIY MATHIN 3HaK MOCIe 3amaTol 00bIe
WM paBeH 5, 4eTBEPTHIM 3HAK MOCJE 3aISITOM YBEIMYMBACTCS Ha CIUHMILY, B
cllyyae, €cli TATBI 3HAK IMOCHE 3amsiTod MEHbIIE 5, YeTBEPThI 3HAK IOCTe
3aIsITON HE U3MEHSETCA);

P1 — TlapameTp (kak oH onpeneneH B [Iporpamme bupskeBbix obnurarmii),
paBHBIH 60%;

Hnoexc lenwt /IK, — 3nauenue ba3oBoro akTuBa B COOTBETCTBYIOLIYIO
JlaTy OLleHKHy;

USDRUBg 44 — xypc nomnapa CLIA k pyomto P®, ycranosnennsiii bankom
Poccun n ncnionb3yeMslii U1 pacy€ToB Ha cIeAyIOIMNA JeHb mocie JaTel Hadana
pasmernienus Oomuranui;

USDRUB onu — xype pomnapa CILA x pyOmo PO, ycranoBneHHbII
Bankom Poccun n ucrionbs3yemslit aj1st pacd€éros Ha 2-it Pabounii nens nocne
JlaThl OLICHKH,

Ilopaoox pacuema cymmor /JonoanumensHoz0 00x00a, NOOEHCAULESO
eviniame Ha 00Hy bupiwcesyro oonuzayuio ¢ 1-it no 2-ii nepuoodvl éviniamol
JHonoanumenvunozo ooxooa:




A (py6.) = Nom*[I[I1-2(%), rae

IJ1i2(%) — pasmep JONOIHUATENBHOTO JA0XO0A, PACCUMTAHHBIN B MOPSIKE,
yKa3aHHOM BBIIIIE, B POLIEHTAX;

Nom — HOMMHaJbHAas CTOMMOCThH (HEIOTaIleHHas YacTb HOMHHAJIBHOU
CTOMMOCTH) oiHOW bupxkeBoii obnuranuu, B pyosnsx Poccuiickoit @eneparym.

B cnyuae evinonnenusn Ycnoeusn /lonoanumensHuulii 00xX00 8 RPOUEHmMax
Ha /lamy gbiniamuls paccuumsolédaemcs no cieoyouieil popmyne:

I3(%) = P2 x (Unoexc Lenvt /K3 - 1)/USDRUBp 4y x USDRUB@ui % 100%,

JU13(%) — pa3mep JlOoMONHUTEIBHOTO JOX01a B IPOLICHTAX, OKPYTJIEHHBIN 10
4 3HaKOB TOCIE 3alsITON COTJIACHO NpPaBWJIAM MaTeMaTHYECKOTO OKPYTJICHHS
(OKpyrieHre YEeTBEPTOrO 3HaKa IOCHE 3aIsITOM MPOM3BOJAUTCS IO TpaBHIIaM
MaTeMaTHYECKOT0 OKPYTJICHUSI: B CITydae, €CIY MATHIN 3HaK MOCIe 3amaTol 00bie
WM paBeH 5, 4eTBEPTHIM 3HAK MOCJe 3aISITON YBEIMYMBACTCS Ha CIUHMILY, B
cllyyae, €cli MSATBI 3HAK IOCHEe 3amsiTod MEHBbIIE 5, YeTBEePTHI 3HAK IOCTe
3aIsITON HE U3MEHSETCA);

P2 — TlapameTp (kak oH onpeneneH B [Iporpamme bupskeBbix obmurarmii),
paBHbIi 120%);

Hnoexc Lenwt /IK; — 3nauenue bazoBoro aktuBa B COOTBETCTBYIOIIYIO
JaTy oneHKuUs;

USDRUBg 44 — xypc nomnapa CLIA k pyomto P®, ycranosnennsiii bankom
Poccun n ncnionb3yeMslii U1 pacy€ToB Ha CIEAYIOMNA JeHb mocie JaTel Hadana
pasmernienus Oomuranui;

USDRUB onu — xype pomnapa CILA k pyOmo PO, ycranoBneHHbIH
Bankom Poccun n ucrionbs3yemsiit aj1st pacy€éros Ha 2-if Pabounii nens nocne
JlaTeI OLICHKH;3

Ilopaooxk pacuema cymmor /JonoanumenbHozo 00x00a, NnOOEHCAULESO
eviniame Ha 00HYy bupicesyo obnuzayuio 3a 3-ii nepuood evinaamel
Honoanumenvnozo ooxooa:

JJT (py6.) = Nom* [1/13(%), rne
I3(%) — pasmep JlOMOMHHUTENBHOTO J0XOJa, PACCUUTAHHBIA B IOPSIIKE,
y1(a3aHHOM BBIIIIC, B HpOI_IeHTaX;




Nom — HOMHHaNBHas CTOMMOCTH (HEMOTalleHHass YacTh HOMHUHAJIbHOM
CTOMMOCTH) oHOW bupxkeBoii obnuranuu, B pyosnsx Poccuiickoit @eneparym.

JlomoyHUTENBHBINH 10X0A B pyossx Poccuiickoit Deaepariiu, mojpiexaniui
BBIINIATE Ha OJHY bBUpXKeByrO OONHraIuio, pacCUYUTHIBACTCS C TOYHOCTHIO JIO
BTOPOTO 3HAaKa IOCNIE 3amsaToll (OKpPYIJIeHHE BTOPOTO 3HAaKa IOCHe 3arsToi
MPOU3BOAUTCS IO MpaBWIaM MAaTEMATHYECKOrO OKPYTJICHHS: B Ciyyae, €clu
TPETHI 3HAK IMOCIE 3aMATON OOJBIIE WK paBeH 5, BTOPOH 3HAK IOCTE 3alsTon
YBEJIMUUBACTCS HA €IUHUILY, B Cllydae, €CIU TPETUM 3HAK TOCIE 3alsTON MEHBIIIE
5, BTOpOIi 3HAK TOCIIE 3aMsTONW HE U3MCHSETCS).

Pabouue onu: Jlun, He SBIAIOIMIMECS BBIXOAHBIMUA WU TMPa3THUYHBIMU
nusimMu B Poccuiickoit @enepanuu




